Developing Outcome Based Solutions with Smart Beta
Smart Beta is the current buzz-word in investing and the number of products in the market is growing
almost daily – meanwhile, few people have a clear concept around the use and communication of smart
beta to less sophisticated end-clients.
The aim of this session is to




Show how single or multi factor strategies can be employed to deliver better investment
outcomes.
Run through a number of live case-studies
Show the tools and services we can offer to you to better understand how smart beta can help
you reach your desired outcomes – be it more consistent factor exposure vs. benchmarks,
improved risk/return of equity allocations or better returns through systematic harvesting of risk
premia.

Katharina Schwaiger, PhD, is a member of the European iShares Product Research and Innovation
group at BlackRock. Her current responsibilities include the research of index based strategies to be
implemented across ETFs, mutual funds and segregated mandates across equity, fixed income and
multi-asset. Dr. Schwaiger's service with the firm dates back to 2013 when she joined as a member of
the Risk & Quantitative Analysis (RQA) group. At RQA she was responsible for the risk management
and quantitative analysis of Fundamental Equity portfolios in EMEA. Prior to joining BlackRock in 2013,
she has worked as a Financial Engineer in the City of London, as a Quantitative Researcher at a
London-based hedge fund and as an Assistant Professor in Operational Research at the London School
of Economics (LSE). She’s a regular contributor to academic and industry-led journals and editor of
Asset and Liability Management Handbook (Palgrave Macmillan). She earned a BSc degree in Financial
Mathematics in 2005, and a PhD degree in Mathematics/Operational Research from Brunel University in
2009.
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